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Redundant Fixed Effects Tests

Pool: ICT
Test cross-section fixed effects

Effects Test Statistic d.f. Prob.
Cross-section F 168.813190 (138,1673) 0.0000
Cross-section Chi-square 4908.694218 138 0.0000

Cross-section fixed effects test equation:
Dependent Variable: LGDPCO?

Method: Panel Least Squares

Date: 06/08/17 Time: 23:12

Sample: 2000 2014

Included observations: 15

Cross-sections included: 139

Total pool (unbalanced) observations: 1816

Variable Coefficient Std. Error t-Statistic Prob.

C 2.952910 0.154416 19.12310 0.0000
LLABOR? 0.287174 0.010700 26.83923 0.0000
LK? 0.676071 0.009458 71.48474 0.0000
LS? 1.057875 0.068757 15.38564 0.0000
LKAM? 0.324304 0.047662 6.804186 0.0000
R-squared 0.972224 Mean dependent var 24.60855
Adjusted R-squared 0.972163 S.D. dependent var 2.069905
S.E. of regression 0.345355 Akaike info criterion 0.714260
Sum squared resid 215.9978 Schwarz criterion 0.729416
Log likelihood -643.5485 Hannan-Quinn criter. 0.719852
F-statistic 15847.21 Durbin-Watson stat 0.086793

Prob(F-statistic) 0.000000
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Correlated Random Effects - Hausman Test
Pool: ICT
Test cross-section random effects

Test Summary Chi-Sq. Statistic Chi-Sq. d.f. Prob.

Cross-section random 776.935291 4 0.0000

Cross-section random effects test comparisons:

Variable Fixed Random Var(Diff.) Prob.

LLABOR? 1.084238 0.665193 0.000774 0.0000
LK? 0.210735 0.329049 0.000020 0.0000
LS? 1.071101 1.494852 0.000631 0.0000
LKAM? 0.090619 0.137741 0.000047 0.0000

Cross-section random effects test equation:
Dependent Variable: LGDPCO?

Method: Panel Least Squares

Date: 06/08/17 Time: 23:25

Sample: 2000 2014

Included observations: 15

Cross-sections included: 139

Total pool (unbalanced) observations: 1816

Variable Coefficient Std. Error t-Statistic Prob.

C 3.068185 0.405385 7.568571 0.0000
LLABOR? 1.084238 0.032648 33.21018 0.0000
LK? 0.210735 0.009437 22.33174 0.0000
LS? 1.071101 0.061782 17.33668 0.0000
LKAM? 0.090619 0.019251 4.707294 0.0000

Effects Specification

Cross-section fixed (dummy variables)

R-squared 0.998139 Mean dependent var 24.60855
Adjusted R-squared 0.997981 S.D. dependent var 2.069905
S.E. of regression 0.093008 Akaike info criterion -1.836783
Sum squared resid 14.47239 Schwarz criterion -1.403342
Log likelihood 1810.799 Hannan-Quinn criter. -1.676854
F-statistic 6318.815 Durbin-Watson stat 0.329153

Prob(F-statistic) 0.000000
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Dependent Variable: LGDPCO?
Method: Pooled Least Squares
Date: 12/01/16 Time: 18:20
Sample: 2000 2014
Included observations: 15
Cross-sections included: 139
Total pool (unbalanced) observations: 1816
Cross sections without valid observations dropped
\Variable Coefficient Std. Error t-Statistic Prob.
C 3.068185 0.405385 7.568571 0.0000
LLABOR? 1.084238 0.032648 33.21018 0.0000
LK? 0.210735 0.009437 22.33174 0.0000
LS? 1.071101 0.061782 17.33668 0.0000
LKAM? 0.090619 0.019251 4.707294 0.0000
Fixed Effects (Cross)
| ALB--C 0.351932
| ARE--C 0.778606
| ARG--C -0.197827
| ARM--C -0.391534
| AUS--C 0.750604
| AUT--C 1.128147
| AZE--C -0.169124
| BDI--C -2.013200
| BEL--C 1.243852
| BEN--C -1.189768
| BFA--C -1.673117
| BGD--C -2.005941
| BGR--C 0.178667
| BHS--C 1.876584
| BLR--C -0.005171
| BLZ--C 1.212103
| BOL--C -0.825606
| BRA--C -0.860238
| BRN--C 2.073110
| BTN--C -0.006708
| BWA--C 0.466657
| CAN--C 0.625550
| CHE--C 1.244532
| CHL--C 0.129887
| CHN--C -2.199551
| CMR--C -0.989928
| COG--C -0.029733
| COL--C -0.504852
| COM--C 0.182630
| CRI--C 0.247750
CUB--C -0.036451
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Dependent Variable: LGDPCO?
Method: Pooled Least Squares

Date: 12/01/16 Time: 18:20
Sample: 2000 2014

Included observations: 15
Cross-sections included: 139
Total pool (unbalanced) observations: 1816
Cross sections without valid observations dropped
Variable Coefficient Std. Error t-Statistic Prob.
| CYP--C 1.266055
| CZE--C 0.552848
| DEU--C 0.415356
| DJI--C 0.537897
| DNK--C 1.329157
| DOM--C 0.210494
| DZA--C -0.187600
| ECU--C -0.203857
| EGY--C -1.049721
| ERI--C -1.525688
| ESP--C 0.517231
| EST--C 0.951718
| FIN--C 1.196310
| FRA--C 0.662583
| GAB--C 1.082686
| GBR--C 0.651190
| GEO--C -0.367007
| GMB--C -0.923158
| GNQ--C 1.753864
| GRC--C 0.937778
| GTM--C -0.264888
| HKG--C 0.892065
| HND--C -0.411823
| HRV--C 0.952016
| HTI--C -1.000957
| HUN--C 0.628023
| IDN--C -1.655186
| IND--C -2.355360
| IRL--C 1.639540
| IRN--C -0.440714
| ISL--C 2.246168
| ISR--C 1.368290
| ITA--C 0.841529
| JOR--C 0.201541
| JPN--C 0.288023

KAZ--C -0.310019
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Dependent Variable: LGDPCO?
Method: Pooled Least Squares
Date: 12/01/16 Time: 18:20
Sample: 2000 2014
Included observations: 15
Cross-sections included: 139
Total pool (unbalanced) observations: 1816
Cross sections without valid observations dropped
Variable Coefficient Std. Error t-Statistic Prob.
| KEN--C -1.516695
| KGz--C -1.155257
| KHM--C -1.415809
| KOR--C 0.360182
| LBN--C 1.059890
| LBR--C -1.246182
| LSO--C -0.715728
| LTU--C 0.770295
| LUX--C 2.660944
| LVA--C 0.728341
| MAC--C 1.886720
| MAR--C -0.634741
| MDA--C -0.626818
| MDG--C -2.283689
| MEX--C -0.151498
| MKD--C 0.556107
| MLI--C -1.152282
| MLT--C 1.692031
| MOZ--C -1.509530
| MRT--C -0.408586
| MUS--C 0.676867
| MWI--C -2.134263
| MYS--C -0.109166
| NAM--C 0.526919
| NER--C -1.849668
| NGA--C -0.982781
| NIC--C -0.432635
| NLD--C 0.928939
| NOR--C 1.610480
| NPL--C -1.945746
| NZL--C 1.027471
| OMN--C 0.817525
| PAK--C -1.524583
| PAN--C 0.565413
| PER--C -0.559044

PHL--C -1.394531
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Dependent Variable: LGDPCO?
Method: Pooled Least Squares
Date: 12/01/16 Time: 18:20
Sample: 2000 2014
Included observations: 15
Cross-sections included: 139
Total pool (unbalanced) observations: 1816
Cross sections without valid observations dropped
Variable Coefficient Std. Error t-Statistic Prob.
| POL--C 0.082694
| PRI--C 1.530056
| PRT--C 0.623703
| PRY--C -0.248345
| QAT--C 1.643011
| RUS--C -0.634718
| RWA--C -1.815669
| SDN--C -0.504288
| SEN--C -1.171012
| SGP--C 1.030215
| SLE--C -0.895207
| SLV--C 0.087737
| SRB--C 0.256511
| SVK--C 0.807334
| SVN--C 1.274634
| SWE--C 1.099911
| SWz--C 0.663473
| SYR--C -0.341245
| TCD--C -0.918522
| TGO--C -1.443933
| THA--C -1.184271
| TIK--C -1.674347
| TKM--C 0.505458
| TTO--C 1.128507
| TUN--C -0.018576
| TUR--C 0.256936
| TZA--C -1.957022
| UGA--C -1.821092
| UKR--C -1.124170
| URY--C 0.232117
| USA--C 0.220642
| UZB--C -1.202008
| VEN--C 0.194238
| VNM--C -2.069509
| VUT--C 0.590212
| ZAF--C -0.094663
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